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YTD 3 Lhou 6 Lhou 19
QRN 315 -2.44 8.89 N/A
Silt T 8.18 0.52 15.67 N/A
Aedelunduieaty 630 0.36 15.25 N/A
ANURUEIUNDIY 1236 10.55 11.81 N/A
awiunusvite  12.41 10.01 11.56 N/A
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Fuvimsde - NNIWINIS Twihmsvghu : yniurinig Maximum Drawdown
nains : 8.30 U. - 15.30 u. 1a1in1s : 8.30 W. - 15.30 w. Recovering Period
nsgenfausndust : 1,000 v nsmeAudush : lituua BRTEIUMLUIIUN TRV
nsdendedaludush : 1 vm gonnavatus : lsiftwmun Sharpe Ratio

TEUBIAINITSURUAIIEAY : T+3 Alpha

ey nesusudulAsunasmusfussazan (LTF) :nynudsndanis Tnsduiudsumisasuidimieamusinfuasyuidu 1) wiy ues Beta
Fowhsensiuideudaudiuil 13 na. - 30 16, 2568 Tnsussndamsasisenmsduidsumbeamunuddiilislurasduniluniuan

yosdomit 9 wazTuit 30 fl.8. 2568 ilfamumsinudeulanisamulunemunslneforuduazgiomsamulidrladeunsamu

nowuUszNIA NAV vasfufl T lufufl T+1 (Uszanas 13.00 w) T = ﬁuﬁwmiéa‘mwmnamu
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AsssuliBuFenIuaINNBINUTIN (% satuas NAV)
A5 geanlaiiu WAUas
M5IANT 1.6050 1.6050

sauAlgane 2.9425 1.6799

o 1) AsssudenFeriliieinanldnuniyadiia adgshvems viemesulaud 2) amnsagisssudeniiFonfivannemusn
foundts 39 Tumlvdotviudrndoyanomusuléil v talisam.co.th 3) Widenfivsandoudasdsssionfionivasadieliaonedos
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ASTTILEY geanlalifu Wfiuase
M3y 1.00 gniiu

ASSUTAU 1.00 gAY
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wnew (1) dsssudeniionivanddsdeldsunSyaduiu adgsiaame viemEulaudh TnousendansenGenivesssuionngamulngnse (2) -
ﬂ‘wsﬁmﬁaumi“u7ﬂ/ﬂ7i%’uﬁvaﬁu/ﬂ7iﬁ'uLﬂﬁuuwmaaav‘mawﬁamﬁumn%ﬁwﬁwamuLm‘axnfrjuvﬁaLMaxiw’Lué’mﬂﬁlﬂwﬁﬁu Tnouitndansasudenuasidenuay U3INII
wénnasilinsussly (3 msssdennsduasumbeamulunesu Thaiesex meldnisdanisvesuas Suliinsssuiougeanlitiu 1.50%/4us 200 UM uay

SoniAuiduiuan IneSeniiuase 200 vmeesEs (4) ﬂicﬁﬂauw‘uamu’lwmaawyu“nadﬂad*qimuSumtﬂﬁmﬂﬁvmi’ﬂmi‘uaw%ﬁwﬁmmﬂﬁmﬁu (nesvu ﬁiﬁﬂﬂ’ﬁﬁu
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breakdown % NAV holding % NAV NSNYINS

UenaTey 83.35 neanuLln MEGA 10 (¥llnazauyann) 15.37

=S

whpasuilildannzteoulusaian 15.37 suiasngunm 91 (@mnvw) 5.64
RUENNSUIANS 1.42 USE 10aTU 1end 1M (W) 5.64
5UIMNSAENS WY 19 (Yw) 5.61

USom Tau WWsand umes 998n (Wniww) 5.56

-8.26%
24 U
0.26 LN
N/A

N/A

N/A

% NAV
34.66
28.85

7.69
5.54
4.49
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Maximum Drawdown (asiiusanayugsaavasnasyusailuszezm 5 Younds (Miedusdndnamunsdiidiliag 5 ¥) Taginansedu NAV dewieil
gagalaufiegamanlurisi NAV devissususianas A1 Maximum Drawdown Wudeyafitaslimsufsnnuidesdienssznanuanmsamulunesmusiy
Recovering Period sveiaansitusta iowdudeyalifamunsuisssesnanduinisnamugsgauissesnaiitunduanfidumuduiuldssernauustie
FX Hedging WesldudvesmsanpuluanaliuseUssmediinistosfuanudesnindnsuaniasy

Snsrdumyuisunisasy enuivesnisteneninnindlunesanasulurinailadiniamil Tnsfuaanyadfidiniisswiimanuewadinisie
winn3ndunasuvesyarnsnendnninduesnesusiluseuszezian 13 msseyad NAV saanesusaiedsluseussenanientu nesusiuiden
portfolio tumover g Ustismstomendnninduosaimasfinnmanomunasyhliidunumsterevdnningiigs Tafesfinnsanuisudisutunanssuiium
vosnesusieUszifiumudurivesnstomendnningdanan

Sharpe Ratio §n91duszvinsransuLu@ L itvesnemusmUToufsufuadss9nnsamu TnofumnHaR eI nTIHARD UL INDIY U
fudasmaneuunuiiusAnneudes (riskfree rate) WisuiBuAUALToaULIMIEIY (standard deviation) ¥8aN@sNUT A Sharpe Ratio agvioufisdng
nanouLMLinesyumAsldFuRsTuRonetuAudssiinesus Ui Tnsnesyusaifian Sharpe Ratio gantrasbunemuiiivssavsamlumsuivs
Jamsamuiiang iesnnlfFunansuunuduiiuiiginineldsziuanuds ity
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Alpha ransuunuduRvyaInasusIionSeufisufudviiia (benchmark) Tagen Alpha figs nefls nesyuannsaashanansuunuldganindaiittn fudu
nannUsEAsnmesEInmnasulumsdndenvsemsmsiinamulundnmindldegamsngay

Beta sefuazirvnensidsuutasasdnsmansuunuvemdnmindlunainmsamu lasw3ouifisuiudasnsuadsuutasainain

Beta toundn 1 uansimdnnindlunefnmsamuiimaivdsuuiamwessnisaneuunuiesninnmiuasuulaweisnianouunuvengumdnvindvesman
Beta 3NN 1 uansimdnvinglunednmsamuiimsidsuiiawessasmaneuunuainniinmsiudsuilasmwessnsmane uunuvesngumdnnindvoman
Tracking Error Snsmmansuunuesnamuivszavinmlunsdouuuudsiisn Tnsmn tracking error s mnefanemusuivssansamlunsasuanouuny
Tlnéifssiudvildin nesusmiiiien tracking error g9 aziisarmanauwnilnsindevneandsitauiniu

Yield to Maturity Sasmansuunuainnisamuluanasuilasfiosunsuimuneny Jssuamnaendefiar|fsuluewannaenorgamasuasiiuduiior iy
Au thanAnanduyadtiagiu Tagldinsnrmanauunuresnasusunsiasvi suimanatadssniminues Yield to Maturity vaansansvilusagsail
nesnuiinisasy uaziilesan Yield to Maturity fuhesnmsgrundudoiidudsed SsamnsahlUlfivisuiioushrmansuunussarhenesyusmmaasuiid
dlsurefionsasnnansuiiauasunmunoguariidnvasnsamuillndifestuld
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weazieuliiuiismsawuiidildadadedunnudidu wazdaduamuluiuwesuidneanadoun Aduanuddguaziniugsieniarudsdulussezen
(Sustainability) InenewuazawulunseiiliguiuvesustnaansdoulunmavdnvinduwisUsznalng uaz/m3enanuanningidu wo le fldsumsAnidonainaain

U oo " oy A v . & v & A . . & v A = =
wannsnduialszndalnednfienulannuiudsnde (Environment) #3aiiuaudsBu (Environmental, Social and Governance: ESG) w3ariuvesusenanneidound

= a a . a v ea o 9 ' a' N A Y '
fisssanivna (Governance) (318881 88nUsINYANNNTBUNTAMU (Investment Universe)) laedl net exposure Tunswdduiiasmudananilaeiadeluseutindlitesniy

Fowar 80 voswaAMINIAugVIEUDINDIYU

E] v O

A g o - DTN Ay o A Ao = o v £, DN a S oA a 3 = A o aw
deduussduidouliiiianssuigaiunsifiunuiiardafedadedu ESG wndu dwaliifassuuinafiddudsessuuiasugilne wasunalnniaiitisaivayuuion
anneidon uagdssmdalngliussadmanensiannfigsdy (Sustainable Development Goals : SDGs) Uo483AnN AU 5831914

N39UA13899U (Investment Universe)

nesyuaziuamuluiuiilésunsussdiunantsdiiunuduemssiu ESG Rating) TnpaandnminduisUsamelng Tusedu AA TulU viderfuresuidnaansfouiil
559117U7a (Governance) Tnedl net exposure luniwdauiiamusananlnsedsluseudvailitosniniosas 80 vesyarmindaugvdvenomu

vaneing: fuvesuitnanmsdouiifisssnivie (Governance) FosilnaaniiRssil

1. Wsumsusufiunsiiuguaianisusevaaneideu (Corporate Governance Report of Thai Listed Companies: CGR) MnauALdEsLEaTunssInsUSTinedaus
90 AzuuLTlUMTaITisUYn

o

2. finslaweidmuneuazunuludewill wassenuanuduninnisujidmudmnevseunuudamnasmainndnvsnduwiiUszindlng Jsdnlidmsunsdame
Joyadsnanlagianiy
(1) msidmaneuazunugsianiiettesiunisiiuyad1vesfanis (corporate value up plan)

(2) Mmsfidvaneuazununisensgaunsaduaulusedasemis dell Tnedesdadmuneiasiiunsimdulumuuaunisensedudananliuaiasaniely 2 Vs

o

TunUameidmansuasuaun1senssau
(2.1) wusdunsidaeuiiedhiunssadiuandussiiuansiidunusuanuddununasguananuiiussansasuresnasuiiua
(2.2) WhmneuasusudidumsiiieanySinunisudesiineieunsyanvesusznalne

(3) Imsifianszavsnmsdeansiugasu muiiransmdnninduwisusamalnefmun

‘ , v oo o o o - v oy g . ae - S v
nagnsmsasy : TudmvenisamuluiuesuidnaamulavlunaandnninduisUszmalng uaz/mienaravanningidy e lo (“Usdnaanzdoun”) Aldsums

o A o o woe " oy A 13 . & v & A . . 7
Andenanaaavanyninduislsanelngidanulanduiudsnden (Environment) u3emunudu (Environmental, Social and Governance: ESG) tu neswuaz
ldnagnsnisasmuwuy Positive Screening lnsagAndenannsngnlasunisussidunanisaniuauiuaiudsdy (ESG Rating) annmaiandnnindusussnelngdnd
planiausu ESG luseiusous AA TulU 1Wundninaust (Rule-based Investment Strategy) faidunisfmuandninaet Seuly sudsdunsunsdndenudnnindiiie
wWraenuliaaan

o v A o v ¢ % a = o v A v @ av e a
naninausitumsAndanuanning : newuaglinsuinmsuuy Rule-based Approach Zsazimuanasilunisdadenainudnnindianzaldsunsusudiunanis
FluruiuaudsBu (ESG Rating) annmaramannsnduiaszimealne Tusedu AA TulU o vauzamu

AsTUIUNSIATIZLAZARLEENUANNS Y

2 o PV o v sal vo a o a 1 o .

Jupaudl 1: Andenrannindalasunisusziiunanisaniusuauaudsiiu (ESG Rating)

Junaudl 2: Andenuannsndnlasunisusefiunanisailuanuiiuaudady (ESG Rating) annaataudnningursuszmalneidianulaaauaiu ESG Tussaumaus AA
ulUminldu (59089 AA uaz AAA)

: o
caw A & v

& & Y v o : - PRV vy ed v - vei » \ o
YUADUN 3: NANNTNYVNAALADNABDIUTNINATDIEN Tnefiansanain Free Float vasuieviiu M LLawaﬂwswauumaﬂmmiﬂauu‘[maaﬂa‘vguiwaiuagmaﬂsﬂmuﬂlums

(]

Usznougsivednuludasy Tnadulunumdninasivavgaeiiiiavesddnnisneamu

eaia '

Funoudl 4: Andormdnnindiyarmdnvindnmsainan (Market Capitalization) geand1uiu 20 - 25 udnming lasazRinsanamulundnmnsiidyadudoming
Au3IAIMAIR (Market Capitalization) geana iy 1 - 12 vdnviwdusnludndrunsamuilndifeetu swfulszanaiosas 70 vesuadmingaugvsvesnoamy vl lu
anunsalund nesuazdindadiunsamulusdasnngaainnssy (sector) luiifunindesas 30 vesyarmingduavsuenenu
nesuImhnsRsaUSUT e evdnning uas/vie UiudndiumsamuetisiosTa 2 ada

S )

el Tunsdiiuddndanisiansanuduiuimdninasinsinsandadenudnming anudlunisuiuaugauesdndutmminnisasu (Rebalance) uasnsususede
e o

nanningniuabiddulimeme waz/viollmungauiuanunisainisaamu a varlauds siudusendaniserafinnsandndeniuvesusenaanadeunisssniuia
(Governance) Minauanifmuimuaiiadudndunisdunssuiumsiimssinasdndondnning usindnnmsveanuaniiesuSuusmaninaeis dsnaniulagduld

ludnwagiilddesnimdninueiiuiimmuauadnsinguszasduasnssunsamuiionsasuiisadesiuarudBulaetiousslovivesifionivamnuludfny vl

o @ v a

UstminnsavudeseanBenvesnsuuiuasundninaueis dresuliiieniae
A uay/viegasunsudmihlieendy 3 fuvinis
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: o 3

o1 Ustndan1sanuansiavUiudsusetendnuindvesustnlausdnmiluSenareusevainsetendnnindnneuatunievzidnanu Wefiasananunnisali

AN valetuvEeefinty visedeyavnuuaiiletield vseliuTEmdnnisaan1salinenvdmansenunausesatlufieniaiasilisiaasiasuvesussniy
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(1) fiinansuunusan SETESG (SETESG TR)) Sadudviiidavilnnaandnninduisssmelne fagviounisindoulmaaivesngundnnindvesuitmaang fouiidniseuiiu
gefvegadiBudaivunyadmdnnindnusiainain (Market Capitalization) uaganmadessiumunasiviiivua Tnglaildsiasiuundnmindludvi ludndiuosas 80

o =

;damummmmﬂwﬁ%‘msﬁmﬁwvﬁ"ﬁjﬁmamauLmui'm SETESG (SETESG TRI) (Index Methodology) 167 www.set.or.th/th/market/index/setesg/profile
il U3EmdnnsasilAsundasiviliinvesnemunudnduiidnrilaenainndnninguisamealve Wenanndnninduiissmalvedinsdavideil TRI ihdndqudte

o v ' ' o uoe 8w ° oA oA A g v o ool o v o
ndnmingsetosvetunaznannswg (free float) unarathmiinlunisiuiaduil (vl free float TRI) Wislilulunundninasiniaaznssunisfuaainnuussniaiiaue
(2) il S&P500 Total Return USushednsuanideuiiodnunansuwnuduanaduum a Julidmuamaneuwnu Tudadifovaz 20
nawuldeuil S&P500 Total Return ludnduiovaz 20 Wuduniwesiultnvesnonu uifeiddinanldiinnufedesiuanuddu Wewnnewmuiinsamulunemude
MEGA 10 Fudunewuiieganeldmsusmsdanmsvesuidndnns ludndrulnandelusoulvaydlinu Sevaz 20 vewarmSndduansvesnamu waziuiiinariduduittaves

neayuin MEGA 10A

dadnfindrunisasmu

newuarlianulundnvingiiietestugsiounsssaniifadevuusssuion aiaussmd Aasssududaw wiodenlnesu meldgasiivesiinnmsnesyu 1wy
- inFeshLeanesedvTaveiuLN

- 913U

- 917569ATIY
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il azdadanninaeidndiuseldangsianinanuinndy 15% veesalasn

anudssiiierfasiunisasuvssnamu

- nesyuitiunsyulundnninduesussnildsunsUssdiunamsdiunuduemdidu (ESG Rating) 910 SET lusedustaus AA Fuly Fsdaynenlsifinisusuugdlsmdutaqould
stuilefimgnisalifientu £SG snssnufuuiEnduludeay

- nesyuiiulevesjaiiuasulusiuvesuismaansidous Aueuddyuassiussiafifamuddulussoren (Sustainability) Feenafimmndssainnsnszndalunindaui
enfuamusstu ussmsliaunsadoviorendnmindusililumamietaiimnyandedeuluiuanudbuiinomuimun venani newmuimsiadadaunsamu
vosuslaganagmamngsy (sector) BlsiiAuniiiesas 30 vesyarmindaugrsvesnasmu fudu nesuenafimsasmunszaniilumnagramnssulagnamnssmilduunsnsld
- asansyuiinesuiiamuiiuninfesas 80 vesadmindauavsvesnemuazliBdndenanuiTnilldsunsussifiunanisdiiunuiumiudidu (ESG Rating) 90 SET 41d]
asilaausiugu G Tussdudaus AA Tuluiidyarmdnusndamsainain (Varket Capitalization) geanuaziianimadasguiies 20 - 25 ninvsng Tnefimssnfadndiunis

1

AMUTIAAEILIAGIAMNTI (sector) SITtnasTEY  TusEndanisiansandivun Tnelilénsiinseiyan (Valuation) uagiimnsnisindeulmuessamdnning ddu §
Ui funsuuarseniunIdsedisnist Tnslusamunsalianeuunuesnesyuenatiosniwieinnninisamu iR igarn uagnisiivsaniianiems
wdeulmussmandld ueninni nmsfinesuiinnsuimsuuy Rules based Approach Tasfimsusuaunavesdnduthutinnisamu (Rebalance) Tawdsususedondnningns
amuegntoslay 2 as Fannifammmsaiiifinansenuunamdnningiinesuinamulurisszesnaiounisuiudadiun uassetendnvingdanans nosuerasuiunisli
Wulunuenumaniwesamuuisnguiidesnslinesuuimsdanisuuy active management #iUfu Portfolio naauaenisInid

- luduresmsaspluvdnnindvesuimilasumsussliunamsdudunuiuaudsdu ESG Rating) 910 SET nesuaziieniznsamulungunsansiisfyadmdnnindny
swmana (Market Capitalization) g4 1 20 - 25 wdnving Inefinsdindnaiunisamuveusazmnngnamnssy (sector) Fdluvnanunsaiansuunuiildannsasmulu
mwaﬁmjmﬁmaﬁaamfwama*uLwlwuaqmiamulum57aWiﬁaaﬂ‘wmﬂuiwﬂﬂmawwﬁaﬂﬂdw uaz/vioililddniden 1wy nsansiidyarmdnvindmunmeamuuananauazvuain
mmﬂﬁwamamLmumnﬂ'.iﬁmﬂmiﬁﬁggamwﬁﬂﬁwa‘mmwmmmm (Market Capitalization) g4l

- msawpluuresnduuitiianulansiudu ESG onadianmesesinivuresisninll dafu mnfernuiundlunaanioingamasasygia nesuendliannsadenie
eruldlusamvdolunafivensay Ssoradmansenudeaninadesuasnanisdiiunuveanesuld

- nesyuenainsthiuluamuluieuszna Tnsnesmuazlivihnistlesiuanudesiudasuanidouiunsisisssme ety newuisenafinnudsinndnsuaniudsuainms
finesyuihiRuumluasmu FuilifamuensaznaunieldiuilsnndnsuandsunieldsuiudusniniuasmuiEuusald

wwaneRiunis wazanasnisaauauransenulunsainsamuldduluaanleuenisamu
- newuldnagnsnisasuuuy Screening Wumdningust (Rule-based Investment Strategy) usimnusgndanisiiasanuduiuimannasinisiasandadonndnningiidmun
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